FILED 9/20/2019
DOCUMENT NO. 08955-2019
FPSC - COMMISSION CLERK

[5 DUKE
” ENERGY.

FLORIDA

Matthew R. Bernier

Associate General Counsel

September 20, 2019
VIA ELECTRONIC FILING

Adam J. Teitzman, Commission Clerk
Florida Public Service Commission
2540 Shumard Oak Boulevard
Tallahassee, Florida 32399-0850

Re:  Fuel and purchased power cost recovery clause with generating performance incentive
factor; Docket No. 20190001-E1

Dear Mr. Teitzman:

Please find enclosed for electronic filing on behalf of Duke Energy Florida, LLC (“DEF”),
DEF’s Request for Confidential Classification filed in connection with Staff’s Hedging Workpapers,
Audit Control No. 2019-070-2-1. The filing includes the following:

e DEF’s Request for Confidential Classification
e Slipsheet for confidential Exhibit A

e Redacted Exhibit B (one copy)

e Exhibit C (justification matrix), and

e Exhibit D (affidavit of James McClay)

DEF’s confidential Exhibit A and one copy of redacted Exhibit B that accompanies the
above-referenced filing have been submitted under separate cover.

Thank you for your assistance in this matter. Please feel free to call me at (850) 521-1428
should you have any questions concerning this filing.
Respectfully,

s/Matthew R. Bernier

Matthew R. Bernier
Matt.Bernier(@duke-energy.com

MRB/mw
Enclosures



BEFORE THE FLORIDA PUBLIC SERVICE COMMISSION

In re: Fuel and purchased power cost
recovery clause with generating Docket No. 20190001-El
performance incentive factor.

Dated: September 20, 2019

DUKE ENERGY FLORIDA, LLC’S
REQUEST FOR CONFIDENTIAL CLASSIFICATION

Duke Energy Florida, LLC, (“DEF” or “Company”), pursuant to Section 366.093, Florida
Statutes (F.S.), and Rule 25-22.006, Florida Administrative Code (F.A.C.), submits this Request
for Confidential Classification for certain information contained in Staff’s Audit Workpapers
pertaining to DEF’s 2019 Hedging Activities Audit (Audit Control No. 2019-070-2-1). In
support of this Request, DEF states:

1. The Staff audit work papers at issue contain “proprietary business information”
under Section 366.093(3), Florida Statutes.

2. The following exhibits are included with this request:

@) Sealed Composite Exhibit A is a package containing an unredacted copy
of all the audit work papers for which DEF seeks confidential treatment. Composite Exhibit A is
being submitted separately in a sealed envelope labeled “CONFIDENTIAL.” In the unredacted
version, the information asserted to be confidential is highlighted in yellow.

(b) Composite Exhibit B is a package containing two copies of redacted

versions of the documents for which the Company requests confidential classification. The



specific information for which confidential treatment is requested has been blocked out by
opaque marker or other means.

(©) Exhibit C is a table which identifies by page and line the information for
which DEF seeks confidential classification and the specific statutory bases for seeking
confidential treatment.

(d) Exhibit D is an affidavit attesting to the confidential nature of information
identified in this request.

3. As indicated in Exhibit C, the information for which DEF requests

confidential classification is “proprietary confidential business information” within the meaning
of Section 366.093(3), F.S. The audit work papers contain information that relates to sensitive
business information, such as internal hedging practices and procedures, hedging volumes and
transactions, hedging forecasts, percentages, and pricing information, the disclosure of which
would impair the efforts of the Company to negotiate fuel supply contracts on favorable terms.
See 8 366.093(3)(d), F.S.; Affidavit of James McClay at { 4. Additionally, if the information at
issue was disclosed, DEF’s efforts to obtain competitive energy supply that provides economic
value to both DEF and its customers could be compromised by competitors for such
commodities changing their purchasing behavior within the relevant markets. See id. at | 5.
Furthermore, the information at issue relates to the competitive interests of DEF, the disclosure
of which would impair DEF’s competitive business. § 366.093(3)(e), F.S.; Affidavit of James
McClay at § 5. Accordingly, such information constitutes “proprietary confidential business
information” which is exempt from disclosure under the Public Records Act pursuant to Section
366.093(1), F.S.

4. The information identified as Exhibit “A” is intended to be and is treated as



confidential by the Company. See Affidavit of James McClay at § 6. The information contained
in the audit work papers has not been disclosed to the public, and the Company has treated and
continues to treat the information at issue as confidential. See id.

5. DEF requests that the information identified in Exhibit A be classified as
“proprietary confidential business information” within the meaning of section 366.093(3), F.S.,
that the information remain confidential for a period of at least 18 months as provided in section
366.093(4) F.S., and that the information be returned as soon as it is no longer necessary for the
Commission to conduct its business.

WHEREFORE, for the foregoing reasons, DEF respectfully requests that this Request for
Confidential Classification be granted.

RESPECTFULLY SUBMITTED this 20" day of September, 2019.

s/Matthew R. Bernier

DIANNE M. TRIPLETT

Deputy General Counsel

299 First Avenue North

St. Petersburg, FL 33701

T: (727)820-4692

F: (727)820-5041

Email: Dianne.Triplett@duke-energy.com
MATTHEW R. BERNIER

Associate General Counsel

106 East College Avenue, Suite 800
Tallahassee, Florida 32301

T: (850)521-1428

F: (727)820-5041

Email: Matthew.Bernier@duke-energy.com




Duke Energy Florida
CERTIFICATE OF SERVICE
Docket No. 20190001-El

| HEREBY CERTIFY that a true and correct copy of the foregoing has been furnished via email
this 20" day of September, 2019 to all parties of record as indicated below.

s/Matthew R. Bernier

Attorney

Suzanne Brownless J.R. Kelly / P. Christensen / T. David / S. Jon C. Moyle, Jr.
Office of General Counsel Morse Moyle Law Firm, P.A.
FL Public Service Commission Office of Public Counsel 118 North Gadsden Street
2540 Shumard Oak Blvd. 111 W. Madison St., Room 812 Tallahassee, FL 32301
Tallahassee, FL 32399-0850 Tallahassee, FL 32399-1400 jmoyle@moylelaw.com
sbrownle@psc.state.fl.us kelly.jr@leq.state fl.us mgualls@moylelaw.com

christensen.patty@leg.state fl.us
J. Beasley / J. Wahlen / M. Means david.tad@leq.state.fl.us Beth Keating
Ausley McMullen morse.stephanie@leq.state fl.us Gunster, Yoakley & Stewart, P.A.
P.O. Box 391 215 South Monroe Street, Suite 601
Tallahassee, FL 32302 Ms. Paula K. Brown Tallahassee, FL 32301
jbeasley@ausley.com Regulatory Affairs bkeating@gunster.com
jwahlen@ausley.com Tampa Electric Company
mmeans@ausley.com P.O. Box 111 Kenneth A. Hoffman

Tampa, FL 33601-0111 Florida Power & Light Company
Steven Griffin regdept@tecoenergy.com 134 W. Jefferson Street
Beggs & Lane Tallahassee, FL 32301-1713
P.O. Box 12950 Maria Moncada / Joel Baker ken.hoffman@fpl.com
Pensacola, FL 32591 Florida Power & Light Company
srg@beggslane.com 700 Universe Blvd. (LAW/JB) Mike Cassel

Juno Beach, FL 33408-0420 Florida Public Utilities Company
Russell A. Badders maria moncada@fpl.com 1750 S. 14" Street, Suite 200
Gulf Power Company joel.baker@fpl.com Fernandina Beach, FL 32034
One Energy Place mcassel@fpuc.com
Pensacola, FL 32520 James Brew / Laura Wynn
russell.badders@nexteraenergy.com Stone Law Firm

1025 Thomas Jefferson St., N.W.
Holly Henderson Suite 800 West
Gulf Power Company Washington, DC 20007
215 S. Monroe St., Ste. 618 jbrew@smxblaw.com
Tallahassee, FL 32301 law@smxblaw.com
holly.henderson@nexteraenergy.com




Exhibit A

(Staff audit work papers)
(Audit Control No. 2019-070-2-1)

“CONFIDENTIAL™

(filed under separate cover)



Exhibit B

REDACTED

(Staff audit work papers)
(Audit Control No. 2019-070-2-1)
One copy provided on disc under separate cover and one copy is attached



Work
Paper



-
&
2 CONFIDENTIAL Duke Energy Floride

Docket No. 20190001-El
Duke Energy Fiorida Wilness: McClay

Natural Gas Hedging Detall Exhibit __(JM-1P)-Page 1 of 2

W

b

~

2

@

=)

L

o

~

3

o)
~

@ 5
i

[1:] S 0
Buso
5858
— = 00
bl
Bt 33
s <o~
e oo™ o
we & 8
2882
Sao ¥
QI gno

REDACTED



d31dova3y

o o 0

N g

Hedging Activit/es (
August 2018 to July 2019 h/

Dkt. No. 20180001-E|: ACN 2019"070-2-1 g i i i i i i E
alrilrly

IHNOD

emeg GuBpay sen Jag

TYLLN3a

BEERE | BREGEE:

=]
DO TS
Loy
[ 1]
0099 TS
[
L]
(L]

2 )0 2 aud-ld i1 e
13-L000810Z 0N 17300
epyoyy Afseus sng

2ps



e

Duke Energy Florida
Dockel No. 20190001-Ei
- 13 Witnass: McClay
ibit JM-1T

Natural Gas Hedging Detait -

CONFIDENTIAL

18,477,700
20,503,800 ¢
25,765,300 "
27,055,900

7 25,082,700°
25254300 .|

. -21,524,000
118,528,800

|17 425 4007
56,790,000 | 246413000 24%

%k

y 2019
20190001-E; +ACN 2018-p70-

Duke Energy Florida
Hedging Activities
August 2018 to Jy}

Dkt. No.

REDACTED



DEF Gas Hedging Status
Ax of Devembser 31, 2018 CONFIDENTIAL
Financis Financisl Optien Cal | 112018 | 39582 | Menil ynehCom E EM NYMEX NG L1D Harwy Hub
Financist Fieancis] Option P 1172018 | 3988552 | Mentil ywohcam E EM NYMEX NG L1D Huby
Finsndg) Financial Oglion Cat | 1iome | 3370825 | Gheril prescem E EM NYMEX NG 13D Haewy Hub
Firanclal Finsial Oplion Pt | 2018 | 3370025 | Menll ynhvCom EEM | NYMEX NG LID )
Financiel Financiat Oglion Cal | e | 3374304 E HYMEX NG L1D Honwy b
Financiel Financial Ogtion Py vz 3374354 Mcrpen Slardey E NYMEX NG LID Haiwy Hub
Firsrti Finarcial Option Cafl | 1472018 3375608 Movgan Stanley £ NYMEX NG L1D Harwy Hub
Financigl Financisd Option Put w21 3375809 Morgen Blankey E__ | NYMEX NG LID Herwy Hub
Financial Financiat Option Csd | w2018 AS7T728% | Merll ynchCom E £l NYMEX NG L1D Harey Hat
Flnancisl Finawncia) Optieny Pul 2018 | 35778 | MeermL EEM NYMEX NG L1D Heney Hutt
Financlal Financis! Opfiens cal_ | 1wz | astests BIGMONTREAL NYMEX NG L1D Haney Hud
Finsncial Financial Option Pul 2018 | nmmen BIMONTREAL ANYMEX NG L1D Herwy Hub
Financial Financiel Optien Call | WwaDts | 3380008 BRMONTREAL NYMEX NG L1D Heney Hub
Financial Finsncial Ogtion Put H201 3380908 BKMONTREAL NYMEX NG L1D Herwy Hub
Finsncial Financial Opteny Calf 17N 322182 | NextFrs EMG NYMEX NG L10 e )
Financial Finoncial Option Pl 111201 320 | Nextfr EMG NYMEX NG L1D Honey Huts
Flnancia Financial Option Cal_| 1naEois | a0 NediEra EneegyE EM D NYMEX NG L10 Heney Hub
Financisl Financial Option Pul 1Hota | “xsevitn NextEra Byl EMG | NYMEX NG LID Henry Hub
Flrmrciel Financial Option Call | noocie | 3385947 Menfl, E EM NYMEX NG L1D Hasey Hub
Flnanciel Financial Optien Put 112018 J8S147 Menti ynchCom NYMEX NG L1D Henry Hub
Financiad Financial Opthes Cal | o1 3385718 BIMONTREAL NYMEX NG L1D Heney Hub
Financisl Financial Ogtlen Pul hroe | 338 BRMONTREAL NYMEX NG LTD Honry Hub
Flnancial Financiel Ogion Call | 1waois | 3306308 Morpan E NYMEX NG L1D Harvy Hub
Financial Financiat Option Put wizme | 138808 Morpan Stackey E NYMEX NG L1D Henry Hub
Financial Financisl Ogtion cak | thrzmie 33a7877 BIMONTREAL NYREX NG L1D Henry Hut
Firancisl Financial Ogtion Pud Wnzme | s7ear BICMONTREAL NYMEX NG L1D Henry Hub
|___Financial Financia Option Call | 1172018 2389134 Merrttl. yrchCom E EM RYMEX NG L1D Herry Hub
Finsncial Financial Option Pt 172018 | ssadid4 Meatl ynehCom E EM KYMEX NG LiD Herry Hub
Finandad Floanciel Opties Call | 120w | eeTm Memm, E EM NYMEX NG L1IO Hub
Financial Financtal Option Put o1 | sieeres Menfl. yrehCom E NYMEX NG L10 Moy Hub
Finarclal Financial Bwep INcota | 323577 | SPMepanChase Bank £ FERC torwy Hob
Financisl Finsncisl Bwep 112018 324358 | PMopanChase Bank E WFERC Herwy Hub
Finencial Financisl Bwep haoie | 33285424 Mol yrehCom E EM FERC Hesry Hub
Financial Flrancisl Dwep IN2oE | I0EST | Meri yechCom E £ IFERC Henry Hub
Financini Financial Swap 1HE61S | 30751 | JPudemganChess Bank E IFERC Huby
Finmnclel Firancial Sy 1018 1331418 Macouarie Bank Lid IFERC Trarsco Zoos 4
Financlal Finarcial Swap inanie | sy E FERC C 7]
Financiel FInancial Seep hro1e SIM118 Memil ynenCom E EM FERC Transco Zons 4
Financial Financial Bwep o | 3338 Mol ynchCam E EM WFERC Columbla Gusf
Financial Financisl Swep 12018 | 3%9es7 Mol prchCom E EM FERC Tramen Zoos 4
Financial Finarcis! Beey Wizes | 3sanim v Bank £ IFERC Vrareco Zora 4
Financied Flnancial Swap 1712018 3342534 Meril E M FERC Traneto Zone 4
Financial Finsnwisl Swop 1H208 I3¢umy Mmcquans Senk Lid (FERC Transcs Zone 4
Financial Financial Swap 2018 3345088 Marrit. y e EM FERC Transco Zons 4
Financiasl Financiel Swep 2018 3348085 Memil E EM FERC Teansca 2ons 4
Francis) Financiel Seep 2o | 3mM BKMONTREAL FERC Columbla Gl
Flnanciel Finmclal Swsp H0e 2181118 Chigroup E FERC Cokumiia Gull
Flrancied Financial Swep 112018 palyor-] Rbaerill E EM IFERC Transco 2one 4
Financtal Financial Swep 102018 | 3353475 Boolia Bank FERC Transcsy Zone 4
Financist Financial Bwep Naos | 3354188 | Py Bark E WERC Teansen Zooa 4
Finsnclal Financisl Besp 1H2He | 33ssaz7 Cligroup Energy E IFERC Transco Zone 4
Financiel Bwep inRes | sasean Shoril, yrehiConm E EM IFERC Trenscn 2one 4
Financis) 1hEem | sasaste Boola Bark WERC |~ Tramco Zone &
Financist Swap hzois 3362377 Merill. ynchCan E EM FERC Transco Zone 4
Financial Bweg 2018 | Sween08 Scotis Bark IFERT Traneca Zoms 4
ﬁ-.ﬁl= izne 2368104 Scolia Bank IFERC Troisn Zone 4
14172018 Totel
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$1.6310

8810

£83i0

5.8310

$3.5310

3.6310

$8310

Florids

Finsncisl Option Calf 2z 1350582 Maalll, yrchCom E EM NYMEX NG L1D Hud
Firancial Optian Put | 7o | xeesm Mertt, ynchCom E EM NYMEX NG 110 Heney Hub
Financial Option Call 212018 3370825 Menft. ynchCom E EM NYMEX NG LIO Hub
| Firancial Financisl Ogtion P | 22008 | 3570825 | Mewil ynchCom E BM | NYIAEX NG LID Haney Huby
Financiel Financiel Option Cat | 211/2018 | 337434 | —Weorges SaneyE | NVMEXNOLID Herdy Hub
Firanciel Financial Option Pu_| 2nzon | 330w Morpen Slardey & NYMEX NG LID Ferry Fub
Financis) Financial Optien Call 2122018 II75800 Morpan Slanley E NYMEX NG L10 Hoawy H
Financisl Financial Pl 212018 975800 Morgen Standey € NYMEX RO L10 Henry Hub
Financigl Finantiad Option Can 2n2oe ITT08 Mermil ynchCom E EM NYMEX NG L1D Henry Hub
Flvancial Financial Optien Put 22018 7288 Meqiil, ynchCom E EM NYMEX NG L1D Maewy Hub
Financis! Financisd Call 22018 3376018 BIMONTREAL HYRIEX NG L1D Hub
Financial Financia) Dption Put 201 1378818 BRMONTREAL NYMEX NG LID Henry Hub
Finsnchal Financlal Ogtion Call 212018 3380908 BKMONTREAL NYMEX NG LID Harwy Hub
Financiel Financial Ogtion Pt 2no18 _BIMONTREAL HYMEX NG LID Hub
Finarcel Financlal Oglion Cafl | 2nR2018 | $3aM6 | Nextfra Gy EMG | NYMEX NG L1D Fenry Hubs
Financisl Emm Pul 2112018 3342162 Mﬂiﬂ'ﬂlﬁ NYMEX NG L10 Herwy Huts
. Financiat Financial Option Call 202018 3383510 NextEra EMG NYMEX NG L1D Heewy Hubs
Financisl Flaancial Option Pl 2uzmis 3383110 NexiErm Enengy€ EM G NYMEX NG L1D Harwy Hub
Firsrcial Flnancisd Option Call 22618 IS 147 M__WEBI NYMEX NG LID Henry Hub
Finsncisl Financisl Oplien Pul 2nr218 3385447 Mermil, ynchCam € EM NYREX NG LTD Haewy bt
s Financsel Optien Call 2nrns m}! BICMONTREAL NYMEX NG L1D Henry Hub
Fingnca Financied Ogtion P 21018 | 33as718 BIMONTREAL NYMEX NG L1D Hany Hub
Financial Option Cal | zn72me 3338308 Morpan Bty E NYMEX NG L1D Heney Hhb
| Finsncil Financiel Dgtion Pul o ] Shanley E NYMEX NG L10 Harwy Had
Firarcisl Finencial Optien Cadl 203078 3877 BRMONTREAL NYMEX NG L1D Fieory Hub
Finsncial Flrmncial Option Pu 2072008 II6TENT BHMONTREAL HYMEX NG L1D Hanrry Hub
Finarclsl Finenciel Cal | /72018 | 3389134 | Menil ynchCom E EM NYMEX NG L10 Heewy Hub
Financial Financiaf Option Put 212018 338914 Mesrill. ynchCom E NYMEX NG L10 Heewy Mub
Flrancial Financisl Option ca | annzoie 3300703 Masril, pucnCom E E NYMEX NG L10 Heewy Hub
Flirianoied Financisl Option Pt 2372018 1T Merrill, ymehCann E EM NYMEX NG L10 Heowy Hub
Finenciad Financiel Swmp 2018 321577 | SPlargacChess Bank £ WERC Herwy Hub
Financial Firnnisl Daep 2nr0s 3324358 | Jew Bank € FERC Henry Hub
Flnancis Financial Beep 21RMe 3325421 Lol yehCom E EM FERC Henvy Hub
Financisl Financial Bwag 2172018 IAMSET el yochCom E EM WFERC Henwy Hob
Flinancias Financisl Bwep 2n2a18 3151 JPorgenChass Bank E FERC Hetwy Hab
Financis! Financial 20018 131418 ww IFERC Tramoo Zone 4
Financisl Financis) Swap eme | saxxarzy Cligroup Enargy € _ \FERC Colanbia Gat
Financial Financial Swap 2NEH8 | 3334113 | Menll ynehCom E EM IFERC Tearsan Zons 4
Financial Financial Swsp _ 12018 | 3338316 | Uenil ynchiCom E B _FERG Calmbia Guil
Flewncial Financiel Sessp nrzme TIINEST blentll yrehCom E EM IFERC Traraen Zorm 4
Financial Financial Swep 72018 149152 JPMorgenChase Bark E FERC Transco Zons &
Financial Financiel Swep anzms 42108 Meam. ynehCom F EM FERC Transoo Zone 4
Financial Financial wep 2nR018 | 33am acquaria Bank Lid FERC Transon Zone 4
' Finarsisl Paenrded Srwes 172018 | 3345085 | Merril yechcom E Bl WERG Trarmen 2008 4
Financssl Fimncial Swep ii2018 345085 Memil yrehCom E EM IFERC Transco Zone 4
| Financiat Financis 12018 3347834 BRMONTREAL WWERC Gt
Financisl Financial Swep 172008 351118 Cligyoup Fi & IFERC Coburnbla Guit
Financial Financiel Swep 2172018 5722 Sdenfll. yrchCom E EM FERC Transca Zone 4
Financiasd Financigl Suep 2neme 3383475 Baotia Bank WERC Transco Zong 4
Financisd Flruretal Swep 212018 I35 108 SFuomanCase Bank E FERC Transcn Zons 4
Financtsl Flnancisl Swap 202018 358327 Chigroup E FERC Tranaco Zone 4
Financial Fnsncisl Seeq 212018 562 MarrRL pnchCom £ EM FERC Transco Zons 4
Financisl Financial Swsp 212018 2350478 Seolla Bank FERC Trerwoo Zone 4
Finarckal Financis) Bwep 2eia M7 Marviil, ynenCarm E EM IFERC. Titnsco Zone 4
Flnancis) Flnancisl Seep 2112018 3366090 Scotts Bank IFERC Trarvsen 2008 4
Financisl m= 22018 X308 104 Bootls Bank Fﬁc Sransco 4
27112018 Teant
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-
Financiel Flnancial Option Cait | 12018 33e9sa2 [N E EM HYMEX NG L10 Hut
Financis] Financiat Opton Put A28 3360542 el yechCom E EM NYMEX NG L1D Henry Hub
Fireneie) Financisl Option Cal | snaos 3370825 [ N £ EM NYMEX NG L1D Heary HUD
Finsocisl Fuancal Option P | 312018 | 3970825 | Menil ynchCom E BM NYMEX NG LID_ Heny Hub
Finsnciai Financial Option Cad | 39018 | 337430 Morgen Slaniey E NYMEX NG L1D . HenyHub
Fintncial Finaneial Ogtion Pl Jies 3374304 Marpen Blaiey £ NYMEX NG LD Henry Hut
Finencisl Financial Option Cod | aneta 3375008 Morgan Slaniey E NYMEX NG L1D Henry Hub
Fiecnolel Financial Ortion Pu | 3018 | 375808 Morgan Blaniey E NYMEX NG L1D Hanry Hubt
Financisl Financial Dotion Cadl 2018 L rer ) Menil E EM NYMEX NG LY, Hanry Hub
Financiel Financiat Ogtion Put ¥irzoia IY772080 Mermiil. ynchCam E EL NYMEX NG L1, Heerry M
Fnancisl Financial Opfion Ca 2018 AS78813 BIONTREAL NYRMEX NG L Hub
___Fh-di Financial Opion Put rane 378010 BKMONTREAL NYMEX NG L1D Heary
Flazncéal Financist Option Call ¥izme BRMONTREAL HYMEX NG L1D Hemwy Hub
Flnanciai Financiat Option P 208 380908 BIMONTREAL RYMEX NG L1D Henry Hub
Flnanciel Finantiel Option Call 12018 2382182 NextEra EMG NYMEX NG L1D Henry tHub
Finascisl Financial Option Pu_| 32018 | SM | NexiEra Gy EMG NYMEX NG LD Hency Hub
Financisi Financisl Option Call palc-i] 3383110 NaxtEra EMQ NYMEX NG L1D Hanry Hud
Financial Financial Option Put e 3810 NextFrg EMQ NYMEX NG L1D Henry Hub
Financlsl Financial Oplion Cat 2018 3385147 Memill. ynchCom E EM NYMEX NG L10 Henry Hub
Financis) Financist Option Pul AMR018 3385147 Mestlll, ynethiCom E EM MYLEX NG L1D Herwy Hub
Finoncts Financial Option Call vioe 3345718 EXOMONTREAL NYMEX NG L1D Hub
Firimncial Financiaf Ogtion Pl S0 185718 BIOMONTREAL HYMEX NG L1D Herwy Hub
Fuanciel Finantial Optlon Cal V200 WE 'mgmun Henry Hub
Flnsactsl Financial Option Pu V12018 38Ys | Sorgen Blankey E NYMEX NG L1D Henry Hub
Financiel Finarcisl Option Call N0 3T BXMONTREAL NYIEX NG L1D Heary Mub
Financied Finantial Option Pul V0. I3G7EIT BIGSONTREAL NYMEX NG LID Hany Hub
Financial Financial Option Cadl Viog 30144 MenfL ynchCom E EM NYMEX NG L1D Heswy Hub
Financial Financial Oytion Pu Pl ol 3324134 el ynchCom E EM NYMEX NG L1D Henry Hub
Financiel Finarcts) Option Cal | anzow |_ el ynehCom € EM HYMEX 4G L1ID Herey Hub
Firancisf Financizl Opdlon Pul 2018 MR, € EM NYREEX NG LID H Hetr
Financial m!ﬁ INR20E IXSTT JPMOanChass Bank £ WERC H Hush
Finencial Financial Gwap /2018 AIZRA5% JP s Bank € WFERC - Huby
Finencial Fiemncial Suep 3zoie 3325421 e EEM IFERG Heewy Hut
Financiel Flnencisl Swep zo1e 3326387 el ynchCoon £ EM IFERC Hervy Hub
Financial Flrancisl Bwap azons 1UTE “PtomenChase Bank E FERC Henry Hubs
Financiel Financiai Swap yama 3531418 Maccy Banit L FERC Transco Zone 4
Financisl Financisi Bweg aM2s1e 337727 E WERC Columdle Gulf
Financiel Finantisl Bwap V2018 M3 Mei. ynchCom E EM FERC Transco Zons 4
[ Financiel Swip yzHe 18| Meniil ynchCom E EM FERC Cotunbla Gul
|___Finsacial Financisl Bwap e IMIe8ET Meriil, ynchCom E EM IFERC Trunees Zone 4
Fleancial Fliranciel Seep Aao1e 41153 - ase Bank E FERC Trensco Zone 4
| Finencial Financisl Swip ro1e 3342335 | el ynchCom € EM FERC Transeo Zone 4
Firmcial Financial o 3343031 Mecquare Bank Lid FERC Triveen Zone 4
Financisi Financisl Swap Virznia 3345085 Merrill. ynehCam E EM FERC Transto Zone 4
Financial Financisl Vo1 1348085 Mol ynehiComn E EM WERC Transeo Zone 4
Financisl Financis! Guwp SHrate IATEI4 IFERC Cohambla Gutf
Flnancisl Financis| Nizoe 3351140 Chgroup Esergy E IFERC Columble Gag!
Flrmncigl Financisl Swap 2018 S22 a2 ynchCom £ EM FERC Transco Zone 4
Financis! Fnancisl Swep V172018 3353475 Bcrtia Bank IFERC Trensco Zone 4
Finsacial Fintncisl Swep 208 35488 Bank £ FERC Transen Zone 4
Financial Finencial M8 358377 Clligroup E IFERC I rvisco 2ons 4
Financial Firanciel Swep /zo0m 3154823 Mo, EEM IFERC Transen Zone &
Fnencial Flasncial 358078 Scotis Bank IFERC Transcn Zone 4
Finandlal Fnanclal Gwap V2t 3362877 | MentlL ynchCom E EM IFERC Tranzco Zonm 4
Financisl Finsntial Bwsp 320 Baoils Bank WERC Teanaca Zorm 4
Fnarcto) Financlal Suwsp V17201 3368104 Booua Bank WERC | Tranweo Zonad
TR — )
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Financial Financial Ogtion Cal | 417010 | 33eeemp Morgan Stavey E | NYMEX NG LID )
Financtal Financial Ogtion Pu S0 3384488 Morpan Bianicy E HYMEX NG LtD Fubs
Financial Fitancial Oglian Cal | annove 4878 BIMONTREAL NYMEX NG L1D My

| Flnancial Fimanciel Oplinn Put anrzoe 3384878 BRMONTREAL NYRIEX NG LD Herry Mo
Firancia) Financial Option Call 4172008 3380582 Mermit, EEM NYMEX NG LID Henry Hub
Financig Financial Option Put 2018 3380582 orrll, yrchCom E Eiq NYRMEX NG LID Henry Hub
Financial Flnancial Option Calt Aljroie 3anns Merril. ynchCom E Eld NYMEX NG L1D Hab

|___Financal Financis) Pu Anzn1e 3370025 MariR, ymevCom E EM NYMEX NG L1D Hanry Hub
Financisl Financiaf Option LM | 4208 | 3374384 | Momn Stankey E NYMEX NG L10 Henfy Hab
Financiel Financal Option P a4vae JTEIM Morgen Stactsy € NYLIEX NG L1D Heomry
Faancis! Financial Option Call A17201 2375808 E NYMEX NG L1D Henry Hub
Financied Financisl Options P anaotd | 3375609 Morpan Gisnisy E NYMEX NG L1D Henry
Finsncial Financisi Option Call | 4hems | saTizee |_Merfil ynchCorn E EM NYMEX NG L10 Heney Hub
Financial Financial Put 4noms 1T Mmﬁm NYMEX NO L1D Hub
Financiad Firmncial Oplion Cof Hzne arein BKMONTREAL NYHEX NG L1D Hub
Financiyl MM Pt ANF2018 378818 BRMONTREAL NYMEX NG L1D Henry Hub
Financial Financial Option Cod AN 3380000 BRMONTREAL NYMEX NG LID Heney Hub

. Flranciad Financial Option Put Yira1e 3380308 BUONTREAL NYMEX NG L1D Hofry Hub
Financial Finamciad Option Car anzie bl ] NextErn EM G NYMEX NG L1D Heney Hub
Financial Financis) Ogtion Pul AN7Z2018 M2 62 NexiEra EMG NYMEX NG LID Henry Hub
Financisl |  Finencial Option Cell | 42018 | 28110 | NextEra EMG | NYMEXNGLID Heory Haty
Financisl Financial Option Put Arvane 3343110 NastErm EMG NYREX NG L1D Hub
Financisl Financts) Option Cal 412018 3345147 ot E EM NYMEX NG L1D Hub
Financial wm [T Lhae 3385147 Menfil. ynchCorn E EM NYMEX NG L1D Haby
Financial Financial Option Call AN2018 1TEI7 BXMONTREAL NYMEX NG LD Harry Hub
Financlel Finantisl Option Pu | 12018 |  33a7esy BXMONTREAL NYREX NG L10 Henry Hub
Financia Finawcisl Option Call NS 23807134 Mentl. yrehCamn E €M NYMEX NG L1D Hub
Financtal Finencial Oplion Pu zoia VeI MerrfiL yneCom E EM NYMEX NG L10 Henry Hub
Finsncial Financlal Option Call 47172018 3300703 Mernit, £ EM NYMEX NG LID Hanry Hub
Flnancial Finsncial P L2018 L1t Marril E EM NYMEX NG LD Heary Hub
Firanciel Financisd Dption Call | 4anneia 3441843 Mo y € EM NYMEX NG L1D Hanry Hub
Financisl Financisl Option Pu Yuin 41043 Mm!m NYMEX NG L1D Henry Hub
Financial thddm Call 4hemy 3342800 JEMOrpanChase Bank E NYMEX MG L1D Henry Hub
Finsnctal Fingecial Oplion P A2018 442880 JPAlorganChese Bank E NYMEX NG L1D Henry Hub
Financial Financisl Swap AH2018 3358458 Mesrill, ynehCom E EM WERC Henry Hub
Flrusncial Financis! Swap Angme 358570 Sootia Bark FERC Heny Hubd
Financiel Financil Gwep Anzme | 3359030 | Merll ynchGom E EM WFERC Henry Hud
Finarcta| Financial € ANn2018 J3S88TT BXIONTREAL FERC Hency Hub
Flaanctal Financisl Swep 4noie T Lewgan E FERC
Financis) Firancis) Bwap 42018 | 3383676 | Meni EEM IFERE Hancy thiy
Financial Finsnciel Bwep AMzoia BIMONTREAL IFERC Henry Hub
Finsoxial Financlal Swep ANZ0n | 6%H | Mowan Biarkey E__ | FERC s
Flnancial Financial Swep A4N2018 900887 __l_lm_lzgra_ SFERC Trensco Zone 4
Financial Financial Anzots | eatm Sorgen Stavey E IFERC Transco Zong 4
. Financial Financisl Bwep 41208 3378418 Sevils Bank [FERC Tranacs Zona &
Financial Finuncial Seap 41122008 3353858 Morgen Buniey E FERC Transco Zone 4
Firsncisl Fluncisl Swap 41201, TIS9SLD Ecotie Bank FERC Cobumbis Cudl
Financial Financial Swep 41018 oy BRMONTREAL IFERC Cotunbia Gut!
m Ma A28 B-_ﬁmm IFERC Calumbla Gul!
4112018 Toud
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Financial Financial Optien Call | snrow | sasedss Morpan Slay E NYMEX NG LD Hersy b
Financial Finantis| Option, Put SHreeis 33084483 Worgen Staniey £ NYMEX NG LD Henry Hub
Firanctal Financial Opilon Ca | snramie | 33sars BIUONTREAL NYMEX NG L1D )
Financiel Financial Ogtion Put SHzae 3884878 BXMONTREAL NYMEX NG L1D Hub
Financiel Financiel Opion Cad shrzme 3388582 MME& NYMEX NG 11D Harwy Hub
Financial Financiel Option Pul SM72018 208582 Merilil, yhehCom E EM NYMEX NG L1D Henwy Hub
Financisl Fineocial Oglion Call 1201 33TORTS Maril. ynatvCam E EM NYMEX NG LID Heney Hut
Flnancisd Financial Option Pul sHzoe 3370825 Marrill, EEM NYMEX NG LID Hatwy Hub
Flnancial Financisl Option Ceal shzon 3374304 Morgan Sundey E NYMEX NG LI1D Hanvry Hub
Financisl Financisl Oglion Pul Sh2018 3374304 Werpen Randey E NYMEX NG L1D Herey Hub
Firenciel Financial Oplion Call Svans 3375608 Mo Slandey E NYMEX NG L1D Hesry Hat
Financisl Financisi Option Put SRo1e X7 5009 Mosgan Santey € WYMEX NG L1D Hewry Hub
Finanoiad Financial Optien Cal 12018 IITT200 MarTiL. ynehCorn E EA NYMEX NG L1D Haowy Hub
Finantisl Financial Option Put SHzoe 3377208 Menfll, ynehCom E EM NYMEX NG 11D Hevwy Hub
Finanoial Financial Option Cal Sz 3378818 BXMONTREAL NYMEX NG L1D Horwy Hub
Financisd Flinancial Option Pul 32018 1781 BIMONTREAL NYMEX NG L1D Heney Hub
Flrmnciad Financial Option Call sHR018 3360008 EIOSONTREAL NYMEX NG L1D Herry Hun
Finencial . Financial Ogtion Pt | Snema | 3eoes BIMONTREAL NYMEX NG L1D Hub
Finsncial Financisl Option Call 512018 3382182 N.aﬂnizng!llc NYMEX NG LI1D Hemry Hub
Financiel Finantial Option Pul Sois 3382152 Nexttra EnergyE EM G NYMEX NG LD Hery Hub
Financis) Financial Ogption can mg_m 3383110 NextEra EMG NYMEX NG L1D Hudy
Financiel Financial Option P | sneoid | a0 | NedEm GnepyE EMG | NYMEXNG LID Hud
Financiel Financiad Option Call Shree1e 1385147 Meryill. ynch EEM NYMEX NG L1D Henry Hub
Financial Financial Option Pul s A3IBS147 Manfil EEM NYMEX NG L1D Henry Hub
Flnarciel Financis! Option Call o J3TY7 BKMONTREAL NYMEX NG LID Meney Hub
Flnancisl Financia| Opion Pul SHR018 7T BXMONTREAL NYMEX NG L1D Henry Hub
Frandy) Finsncizh Optien cal | snr2018 3383134 MeiTEL, ynchCom E Bl NYMEX NG L1D Henry Hub
Financial Financial Optien Pul Merril, EEM NYMEX NG L1D Heb
Finencial Financisd Opion Calt sNzoe 2399703 | el yrenCam E EM NYMEX NG L1D Henry Hud
Firusociet Finaacial Option Pt | shrow | 336es | M, ynetCom E EM NYMEX MG 11D ey Hudr
Finencisl Financial Opllon Call Svzoia 3441843 Mol ynehCom € EM NYMEX NG L1D Henvy Hubi

| Financiel Finencial Option Pt | S772018 | 3441843 | MemR EEM | WEXNGLID Harvy Hhad
Financiet Financial Option Call Sn/anie 3442000 JPuiorganChess Bank E HYMEX NG L1D Heery Hub
Firancisl Financhel Opticn Put Ealral] 342080 SFhdorganCivess Bank E NYMEX NG L1D Henry Hub
Financial i e L0 358458 Meniil E EM IFERC Haewy Hub
Finsncisl Finsncial Swap sneoie | 33seeT Solla Bank IFERC Hub
Finersisd Financial Gwep SHM2018 3349000 M. ynchCom E EM WERC Heory Hub
Financhel _Financiel Swep 2018 350877 WFERC Henwy Hub
Financiel Finantiel Swen SHmMs J60ZTE Morpan Slaniey € WERC HManry Hub
Financiel Finantisl Dwep snzoe 30878 Meniil ynchCom E EM SFERC Marvy Hub
Financtal Fnencisl Swsp Ano1e IJM8IS BIMONTREAL FERG Henry Hud
Financisi Financial Swap SnE0iE | 33994 Morzan Bariwy E FERC Henry Hub

| Financiel Finsntial Swep inre1 3385867 Morgan Sldey E FERC Traeren Zona 4

| Finencial Financiel Swep SN2018 380 Morgan Staniey £ FERC Tronsco Zone 4
Finencial Financial Beeo Snzom 2378418 Scolls Bank ERC Transoo Zone 4
Flntweial Financig] Swap Shn2018 3341858 Moman Staniey E IFERC Transco Zone 4
Flrmncied Financial Swap 1208 3389540 Bcolia Bank FERC C: Gl
Financisl Financial Swep S2018 UDO2IT BNMONTREAL FERC LCalumbla Guy
m M= SH72018 405880 mmw WERC Cahunbla Gutf
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Cal | anzone 3364588 Morpan Gardey £ NYMEX NG L10 Herwy Hub
Pt | 82018 | 3ssadss Morun Hlaniey E HYMEX NG 11D Harvy Hub
Cal L] 3304870 BIMONTREAL NYMEX NG L1D Hexwy Hub
Pt alz-gl 1384078 BHMONTREAL NYMEX NG L1D Henwy Hub
Call (207 g1 ] ees | MeeTil, pnchCom E EM NYMEX NG L1D Henry Hub
] 812018 IGesa2 Merill, yrchCam £ EM NYMEX NG L1D Hub
Cak | anaois 3370025 Macril. jechCom E EM NYMEX NG LID Herwy Hob
Pul anznie 370828 el ynehCom E EM NYMEX NG L1D Mooy Hig
Cal | enanie 3374364 Mg Tankey NYMEX NG L1D Heary Hub
Put B8 37434 Morgen Staniey & WYMEX NG L1D ) Hub
Calt Lt al] 375809 Adorpan Standey E NYMEX NG L1D Hub
Pul e 2375800 Morgan SRaniey E NYMEX MG LID Henry Huty
Call aneo18 3377209 Aol ynchCom E EM NYMEX NG L1D Henry Hub
Put &r2018 piter- ] Mo EEM NYMEX NG L10 Henvy Huty
Cal z018 378818 BIMONTREAL NYMEX NG LD Hanry Holy
Put a0 n7saLs BILONTREAL NYMEX NG L1D Meory
Cal | enavis 3340008 BIMONTREAL NYMEX NG L1D Heanay Hub
Pud &H12018 BIMONTREAL NYMEX NG L10 Heny Hub
Call BA/2018 2182 NaxtErn EMG NYMEX NG L1D Heswy Hub
Put aHi2eie 33821862 NextEra EM G NYMEX NG LD Heewy B
Call ehras 083118 w&gmzma NYMEX NG LD Henry Hub
Pul_ | 872018 | SMI110_ | Nextfrs eyt B0 0 NYMEX NG L1D Henry Hd
Call 8Os 385147 Mermil yrehCam E £ NYMEX NG L1D Hats
Pul anr2me 3383147 u-u.!& E EM NYMEX NG L1D Hanry Huby
Call enzon 1387837 BIGMONTREAL NYMEX NG LID Hanwy Hub
Pul 172018 3s7RIT NYMEX NG LID Herry Hub
Caf 8172018 330134 ol ynchCom E EM NYMEX NG L1D Hesry Hub
Pul a2 3358134 Magtil, yrehCom E EM NYMEX NG L1D Hemy bty
Call an2018 1T Mare. prehCom E N“EKP_!_IIJD enry Ha
P ancots 3399703 MentlL, ynehCom E EM NYMEX NO L1D Henry Hub
Call Ll 3441963 Meatil, yeehCom E B NYMEX NG L1D Herwy Hub
] 172018 344100 Masil, E EM NYMEX NG LD Henvy hub
Call AH018 442980 P “hats Bank E NYMEX NG L1D Henry Hub
Put [N Phloganthess Bank £ NYMEX NG L1D Hewey Hub
a2me XI58458 SAarriil. yrehCom E EM WFERC Harey Hub
el 3l ] 358870 Scotia Asnk WERC Howy Hub
BH2018 Merril, ynchCom E EM FERC Hery Had
12018 3350877 FERC Harwy Hub
szme | 30T Morgan Stsdey E FERC Henry Hub
S2018 | 3382878 | Ml ynchCom E EM FERC Hery Hib
shvzoe 3351538 BIGMONTREAL IFERC Hetvy Hub
w7201 18IV Mormen Glaniey E WERC Henry Hub
2018 Jiseaq7 Morpan Slaey E FERC Trwnscn Zong 4
AH/2018 3360103 Morpan Starniey E FERC Transco Zone 4
N8 | 3378419 Beotia Bank WERC Transco 2one 4
&11/2018 33483858 _Morgan Slaiey E FERC Jrwnca Zorw 4
anaos 3389540 Bootls Bank. IFERC Cobanbis Gt
s 3400237 BIGIONTREAL IFERC [~ Gt
aH72018 408060 Bank Lid Cohsnhils Guif
67172010 Tots) i
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Duas Enovgy Forc
Pancd Endeg My 31, 3019

Decaat Nn, 20 H9C00H-£)
ACN 219-570-2.0
cal 8 | 3sesiss inrgan Risrdey & NYMEX NG L10 Harwy 6 i 1900
P | i | 338aes Usym B NYMIEX NG L Veney HD i )
Cel_| nmmie | s BRMONTREAL MYAEX MO L Haory 1ot | ©ees
P | inoie | sests BIMONTREAL NTWEX NG [ ) i 990
Cad | Vwaowh | 160683 | Uewm [ NTREX NG LK . Hewy 280
Pt ) iritovs | 208k | e yecficam F EM NTAMEX MO L1D Horwp a5 i T2vee0
Cad_{ 173918 ATHEAS | heret 7] NYMEX NG LI0 Hoosy A i 52 5000
Pa_| Inaois 70023 | Ulandl. o & 34 NIEX NG L 1O Hemry 1 i 3 8800
Cal | e TN Sy £ NYMEX NG L1O Y3 I 2960
Pa | Muasis | 3aTae Slader E HYUEX HG L1D Warvy s i )
Can | a0 EIE Raagen Crasiey € NVAES, WG LD “acey Fab s
™ 18 | "Trseos | weganBiaier €| WVAEX NG LID ey Huy 12990
Cod_ | TRGWIS | 3377388 | Seenel yeciCam E EM NYAEX NG LD Hearvy His 20
Pt | TRoms | 337288 | Gene, {7 NYMER NG LID ey RO 20880
Catl a0 3372818 BIOMONTREAL WMYMEX NG LID Hemry Had ey
Ae | Inama | savesre NYMEX NG LID iy Vet .90
Cal | %izore | 33so008 TGJONTREAL NYREX NG LID ™) L0
P | Tiwan Nsowd SIGIONTREAL WYLAEX NG L1D Poerry Foke S29980
ol ) Thoowd | 060 | Wemtm e BMG | NMEX NG LID [ Cr ]
P | ot BN | Nestrs Uean@ MG | NYAEX NG LY B 1)
Cad | Vi1 BEIN [ a NYMIEX 43 L1 sy Hab soe0
Pt | 9/wann i u-ﬁm%o— NYIAEX MG LU Heary o 290
Call ) 710018 | 3sadie Merrlt. EEM | NYMEXNGLID Hearwy 1268
P | 1918 | 3MINT | Men pecrComEEM | WTMEXNOLID |- RS wLowa
Ca_| snaei XaTeST RMONTREAL WGLID ey Hod> 2080
| Taee | sareat BAMONTREAL WYMEX NO 110 Fasry e 290
Col | 2naei 30134 | Mewm, ynenCan & B NYUEX NG 110 Herry > $2 5980
Pl T340 M Sloril, yrchCom § EA NYLEX NO LID Marey M 13 e
Cal DN | Mol yrencom WYMER NG LIO vy B 120960
2] IMET | el yackCom € B HYMEX NG LID = )
Ca | amie | 344186 | “Slewi yeckCamE EM | NVMEX MO LID ted 2 99950
[ T T Y HYMEX NG LD b 12 9800
Cal | Inams | 344280 | SPllerpanchees Sk | HYMEX NG LID Heney bl so48
Pod ot Joms Fderpaaioans Do € NYMEX NG LD agry Ha 31 D
N 38458 | hemm. prcaComn € £ WERC Hasry thd 31 0000
WIGILE | Jae Soote Bark FERC ™ ]
WD 3000 | Mderm, y [ WERC ey s 300
I8 DKMONTREAL PERC ey Ho $3.0000
Jna@eis | ewrs \dorgen Slawer € | TEAC ey b 00
NG | SM2ATS | erm, E M PERC Forry Pt ]
TGOS | 30eAs WERC rary B ]
nese | 1evw |- lepmRuiyl | TERC ) $3.0080
THane R Marpan Btasiey & FERC Trovsas 2one 4 529900
naon | neaa [ WERC Trarwen Zone 4 2 Sa00
O T Baia Bare WERT Vo Zowe 4 )
I | 3esese Liomyan Gorory £ UEAC T Zame & 28800
[ Foasia Triame | asewsis e<ves s WERC Cabatin Gull $3.3400
Financlal Eap THAOLE | sisexd? BIAMONTREAL ERC Cahanisia Oull 533400
Finarial Fissncisl Swap Tass 3400080 Uocrxans flass t1d WERC Cobuiils Oull $1
8 Votat 37088 90m.
e
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W172018 Towl

| ¥ Financisl Option Call w018 3364483 Mompan Glandey E HYMEX NG L1D Hub
Financial Financisl Option Pt | anzoia | dsssesa Morpan Slaneey £ NYMEX NG L1D b
Financial Financisl Optien Cal | sHme TIELETD BRMONTREAL HYMEX NG LID Hevery Huty
Fiosncial Finantial Opsien Put waoe | 3mears BIMONTREAL NYMEX NG L1D Huls
Financiel Financial Option (= G20 D582 blorrill EEM NYMEX NG L1D Hao
Financiel Financial Option Py Ll 0y a2 Mo, ynchCom E EM NTYMEX MG LD Herey Hub
Financial Firancial Optien Cof | &/am8 | Ni7082% | Mol pmehGom EM | NYMEXHG L1D Herry Muti
Financisl m& (L") AR 2018 3370828 Meril, ynchCom E EM NYMEX NG L1D Heory Hud
Financial Finencial Dptien Cad | an/0ts | 3376304 Mopar Slarkey NYMEX NG L1D Hervy Hub
Flanciel Financial P j snizoie | 3574061 | borgan Sy HYMEX NG (10 Herwy Hub
Financial Flinancial Option Cal iz 3375809 Adorgan HYMEX NG L1D Hefwy Hub
Finmrciat Flnanclal Option Pe | 82018 | 33vse0n Morpan Blankey E NYMEX NG L1D Herwy Hub
Financisl Financial Option Cak | w201 3377208 Mol prehConm E EM NYMEX NG L1O )
Financied Financial Opstion Pul arif2o1m T2 Mo, E £M NYMEX NG L1D Huts
Financisi Financial Option Call V2018 37381 BIMONTREAL NYMEX NG L1D Hub
Fnsncial Flinancial Ogtion Put Lol 1] 237881 BIXMONTREAL NYMEX NG LID Hub
Financisd Financial Option Calk rate BIMONTREAL NYMEX NG L1D Heeey Hub
Firmwwcial Financial Option Pul 2018 350900 BXKMONTREAL NYMEX NG L10 Heswy Hub
Flnanciel w ] aroia 352182 mﬂ_-n!&ﬂc NYMEX NG LID Henry Hud
Francial Financis) Option Put shame 2182 Nufnﬁﬁuﬂ NYMEX NG LD Herwy Hab
Financisl Flnancial Opilor Caa 87200 3383110 wmmn NYMEX NG L1D vy Hud
Financiel Financtal Opxion Put 17201 33331140 NexiGra EMG NYMEX NG L10 Heowy Hub
Fingncial F'l-ddﬁ Cad W2 1185147 umem NYMEX NG L1D Herwy Hub
Financisl Financiel Oplion Pat | 822018 | 3388147 | akeailt ynehCom E EM NYMEX NG LID Herwy Hub
Flnancisl Financial Option Cad 12018 2387837 BHMONTREAL NYMEX NG L1D Hanry Hub
Financial m Put Ltz gl ] JETEST BRMONTREAL NYMEX NG L1D Harwy Hub
Flrancigl Finercisl Option Call anzae 3386134 Mmilﬂ NYMEX MO L1D Merry Hub
Financisl Financial Option Pt 2018 38T Meril. E EM NYMEX NG L1D Heorey Hhas
Flranclel Financtal Optien Call L7l 3%uT Mot EEM NYMEX NG L1O Harwy Hub
Financial . Fmancisl Opsien Pul LA o] 1eTII Memill, ynchCom E EM NYMEX NG L10 Henry Hub
Financisd Flnancial Opuon Call 8208 41043 Meril. yeehCom E EM MNYMEX NG L1D Harvy Hab
Finsncial Flnancisl Option Put 11201 Sdasrill E EM NYMEX NG L1D Hawwy Hub
Finsnciel Financis Option Cal /2013 40 s Bank E NYHIEX NG L1D Henry Hub
Firancts{ Financial Option Pul /112018 3 Barkk € NYMEX NG L1D Henry Hub
Finencial Financial w2018 3158458 MberTil, yrahCom E €M WERC Henry Hub
Financis) Financial Swap enzois 1G6A70 Beotis Bank FERC Haqary Hub
Flnancial Firancisl Beep Mireid | 350030 | Meml ynecom E €34 FERC Hervy Hub
Flencig Finarcis] Beep e | seert BIOMONTREAL FERC Herwy Hutr
Flinanciel Financial Swap N2 3380276 Morgen Glandey € FERC Henry Hub
Financisl Fnmnciat Swap 72018 dazEre el EEM FERC Herwy Hubs

| Financist Finuncial Sewp M2018 |  336asye BIOMONTREAL IFERC Herwy Hug
Fmancial Finsncial Gemp 812018 I3 Morpsn Staniey E IFERC Menry Huy
Financls) Financial Buwp 12018 Deseg7 Morgen Dtantey E FERC Transco Zons 4
Financis Financial Bwap aNR015 3382103 Momen Slanioy E FERC Trmeson Zone 4
Financisi Financial Dwap Lal- ) 1378418 Beotla Bank FERC Transeo Zone 4
Financial Finenclal Swsp sheaie 383888 Morpan Stardey E FERC Transco Zone 4
Financtal w= AN2018 3359540 Scotis Bank. IFERT Cohambie Gt
Financial Flnancial Bess 0e 3400237 BIGMONTREAL FERC Coiumble Gutt
E H-jlz W08 400880 &Mm FERC Cobumble Gutf
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BEERER

Cal | "orv20is | 3364488 Uorgan Staniay £ NYMEX NG L1D Hory R
Pa_ | BA2018 | sedasa Morgen Slankey £ NYMEX NG L1D Hed
Cal | dH201e | 3084878 BKMONTREAL NYMEX NG L1D Ferwy Hot
Pad_ | enmow | sssdara BIWMONTREAL NYMEX NG LID Hanry Huth
Cafl | 91201 | 3363562 | MeoBl ynchcom E €M NYMEX NG L1D Hervy Heb
Pt | 2018 | 3368587 | Wermit yrenCem € EM NYMEX NG LD Herey Fhut
Cal | @208 | 3370825 | Vel ynenCom EEM | WYMEX NG LID )
Pu_| w2eie | as7oeas Marrll. ynehCom & EM NYLEX NG L1D Hub
Cal | a0 | 3370304 Morgan Gasiey E NYMEX NG LiD )
P | snzo | xra Morgen Staniey £ NYMEX NG (10 Hatwy Hub
Cai | shoa | 3375609 Morgan Staniey € NYUEX NG L1D Heery Hoby
Pt w2018 | 3575608 o Blaniey E NYMEX NG L1D Hanry Hub
Cal | onr2018 | 3377200 | MhenfL EEM | NYMEXNG L0 Hanry Hub
Pd_ | onrew | 3377289 | MeniL E EM NYMEX NG LD Haary Hub
Cal | snaeia | siEsie BIOUONTREAL NYMEX NG L1D Manry Hub
Pa_ | eM2oie | zsresis BIGMONTREAL NYMEX NG L1D Hab
Ca | wnzon BRMONTHREAL NYMEX NG LD Veerwy Fut
Pu_ | anois | 1ss0e08 BIOMONTREAL NYMEX NG L1D Hab
Call | w2018 | sswiez imsitisn Energy® €4 G NYMEX NG L1D Hervy o
Pu_ | 02018 | 3382182 | Newtrs EMQ NYMEX NG LID Hub
Cel | 02018 | s3g3it0 Energy EM G NYWEX NG L1D Hab
P 12Zote 3383110 Next€ra Emargy€ EM G NYMEX NG L1D Henry Hub
Cal | 6172018 | 3385147 | MeriL ynchcom € EM NYMEX NG LID oy Hub
Pt | S112010 | 3305147 | el ynchcom E £ NYMEX NG L10 Henry Hut
Cas | onnois | daerea? BIGMONTREAL NYMEX NG LD Hevey Wt
Put 2M2018 | 3387837 BKMONTREAL NYMEX NG L1D Hab
Col | WIr018 | S30134 | Merri ynehCom E EM NYMEX G L1D Herwy Huty
Pul | 9172018 | 39134 | Meom ypehCon E £1 NYMEX NG L1D Hab
co_ | wineia Meril. ynehCom E 3 NYMEX NG L1D Henry HUD
Pu_ | anems | aeess | wenm EEM NYMEX NG L1D Hemey Huts
Caa | WN/20tE | 343 | Mol ynchiam E B NYMEX NG LID Henry Hub
Pt | 0072018 | 3401843 | MenTL ynchCom E EW NYMEX NG L1D )
Cot | 072018 | 344280 | Jew Aass Bank £ MYMEX NG 1D Henry Hab
Pu /o8 3442880 Bank £ NYMEX NG LID Heney Hub
LalT] 1Issase Menfil. ynchCom E EM FERC Menry Hob
W12018 | 33sse7n Scolls Bank, FERC Hub
12018 | 3359000 | MenmL EEM WERG Herwy Hut)
[ BXMONTREAL WERC Hob
Lalzo30] W07 Morpan Sterdey E FERC Horwy e
Llz-al] 1382475 M& EEM WERC Maney Hub
wiRsie | ess BIGMONTREAL IFERC Henry Hub
WIE0 | 333084 orpan ey E FERC Hany Hab
12018 | 35000e7 Shorgen Sansey B FERC Trmsco Zone 4
w1218 2384103 Mocgan Staniey € WFERC Transco Zone 4
Wzo1e | 33184 Seotla Bank WERC Trensco Zons 4
M172018 1383858 Morpen Sianiqy E FERC Trwssco Zons 4
WI2018 | 138040 Scokia Bank WFERC © Gulf
2018 | ao0es? BUMONTREAL WFERC Cobambia Gl
Wi2018 | Seosseq Bonk Ly FERC Columbis Gull
V12018 Totsd
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Crabn Eneegy Flonga
Period Ending July 31, 2018
Docke] Ho. 20190001-&1

ACN 201907021
Call | 012018 | $3sises Morgen By E NYMEX NG L1D Henry Fad $.0210
Put | 10172018 | e4dsa Morgan Staniey € HYMEX NG L10 Heery b f0210
Finsacisl Option Coll | 1012018 |  3e4a7s BRMONTREAL NYMEX NG L1D Heney Hb NERW
Pl | 1002018 | 364373 BIMONTREAL | — NYMEXNGLID Hewy o £.0210
Cad | 10nM2me | 309582 Menil ynchiCom EEM_| NYMEXNG LID Hab £.0210
Pu | 1012018 | 3389532 | Merm, PeCamEEM | NYMEX NG L1O Harey Hub 33.0210
Caa [ 1092018 | I370825 | Mermil yneiCom £ EM NYMEX NG LID ey M s.o2t0
Pt | 1072018 | 370025 | Mentll ynchGom E EM NYMEX WG LD Haewy Hubs X
Col | 102018 | 3574304 Mogeo Steey E | NYMEX NG L1D Hesvy Hub B
Pa_ | 10N2018 | 3374394 Morgan Blaniey E NYMEX NG L1D Hud £3.0210
Cal | ton2me | 3375800 Mewgen Staniey E NYMEX HG LID Heowy Huaty amio
Pu | ton720 | s37se0e Morgan Sterdey & NYMEX NG L1D Huts B0
Financial Option Cot | 12018 | 3377288 | e ymehcom E EM HVMEX NG L1D Herry Hub anzi0
Financial Option P 1 10172018 | 3377288 | Mderril ynenicom E EM NYMEX NG L1D Hub 8.0210
Cal | 10'w2D18 | 3378618 BHMONTREAL HYMEX NG LD Heney Huty B3040
Pt | o1/2018 | as7este EXMONTREAL NYREX NG L10 Hervy Hub 820
Cal |} 1017018 | 3380008 BIXMONTREAL NYMEX NG LID Hub £1.0210
Pd | 1042018 | T3e0008 BIGAONTREAL NYMEX NG L1D Henry Hub No210
Ca | 1072018 | 33&7182 | Nexi€n EMG | NYMEXNGLID Hity s.010
Finaneial Opsion Pul_ | 1012010 | 3382162 | Newten EMG | NYMEXNG LID Honey Hub $1.0218
Cod | 1072018 | 388110 | MemEre EuG NYMEX NG L1D Harey Hub $3.0210
Pirnancial Dptian Pu_ | wnzome | sassty Nexir Enwgyl EMG | NYLEX NG LID Heryy Hub £.0210
Cal_| W0M2m8 | 3385147 | Memrll ymenCom £ £l NYMEXHNG LI0 Henry bt 510210
Pt | 1002008 | nssiay Merll yeehCom E EM NYMEX NG L1D Haney Heb $3.0210
Call | 16172018 | 337837 BIGMONTREAL NYMEX NG L1D Herey Hub 30210
Pot__| 100172018 | 3aavest BIMONTREAL NYMEX NG L1D Heery Hub 8020
Call | 1012018 | 3369734 | Merm EEM NYMEX NG L1D Haewy Hub 33.0230
| Financial Optios Pl | WOM20IB ] 3389134 | Menil pnohCom & B HYMEX NG LiD Herwy Hut 0210
Cel | 10M02018 erril y EEM NYLEX NG L1D Honey Hb (X
Financial Optian Pa | t0r20ie | 330 _MeriL yredCom E EM NYMEX NG L1D Harey Hub 1021
Caf ] 0172018 | 3441943 Mot EEM NYREX NG LI1D FHenry Hab 3.0
Pag | 10472018 | 34413 | lenmm, EEM NTMEX NG LID Herey Bty $3.0210
Cas | w2018 | a4 Pk BankE | NYMEX NG LID Henvy Hub .00
Financtal Option Pt} 02078 | 3442980 | Chase Bank £ NYMEX NG LID Hervy Huty $3.0210
V2018 | 3358450 Men@l, ynetCom E EM ¥FERC Heaey Hub .00
1oiaoe | asasTe Bootis Bamk FERC __Henry b $3.0200
10018 | 3355030 | ReeriL ynchcom E B3 FERC Hawy Hub 53020
1onzos | 3350877 BHUMONTREAL WERC Hetey Hub 330000
Financial Swes 102018 | IMCITE | Morgan Busey £ IFERC Heney Hub 33.0000
102018 | 306378 | herril EEM #ERC Hewy o $3.0200
0208 | susass BRMONTREAL IFERC Henry Hub $3.0200
Ioviz2oe | asesyes Morgen Buniey E FERC Fary bt $1.0200
0172018 | 3385887 Aorpen Bariey £ FERC Tranaca Zonm 4 529700
Vs | 338 Morgan Staniey E SFERC Trarsco Zons 4 $2.9700
10ri2008 | 3318410 Scolls Bank WFERG Transco 2one 4 $2.9700
JI2018 | IIEI8ES | Morgen Slankey E WERC Trensca Zons 4 $2.9700
ivizmae | 3380540 Scotis Bank WFERC Cot Gull $2 8400
1012018 | 3400287 BXMONTREAL FERC Cohurtis Gutf ize400
102018 | 3600000 | Mscoeie Bank Ll o FERC Columbia Gl $2.8400
2018 Teis
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£1.1850
$.18%0
33,1850
$.1850

53,1850

53.1850

k3.1850
.1850
31,1850
$.18%0
£1.1850
$2.1850

$1.1850
53,1850
st
$3.1850

£3.1850
$3.1850
$3.1850
3.1a50
£.1850
33,1850
$.1050
1850
31800

£$3.1800
£.1500
£3.1900
£.1000
£3 1800

$4.7150
$4.7150

47150
47150
347150
44,7160
$47150
34.7150
$4.7150
14,7150
$4.7150

$4.7150

7150
4.7 150
44,7150
14.7180

$4.7150
$4.7150
34,

\%

Financial Financial Opticn Cal | 1nmon Mermil, yrehCon E £0 NYWEX NG L1D Menry Hub
|___Financisl Firancial Option Pa | 1thzoe | oeesa2 Menil, yretCam E EM NYMEX NG L1D Hany Hub
Finsncial Fancisl Optaon Cal | 1112018 |  SI70:3% | Mentl prehCom E 3 NYMEX NG L1D b
Financisl Finencial Ojtion Pu | vineow | Siroezs Mersil, yrchCom E EM NYMEX NG 1D Henry Hub
Financial Financizi Option Cal 1111208 T4 Morgan Stankey E NYMEX NG L1D Hull
Finmncial Financizl Opiion Py | 11472018 | 3374384 Marpan Blariey E NYMEX NG L1D Harry Hub
Financial Financiz] Option Call 11472018 1ITEE0S Morpen Bisdey £ NYMEX NG LID Horwy Hub
Financisl Financisl Option P 11172018 1375009 Moigan Blanley £ NYMEX NG L1D Hesnry
Financisl Financial Opthon Cofl | 1200 | 3577200 | Mdenfl ynchcom E B34 NYMEX NG L1D Haubs
Financisl Flrsncial Dption Put 1112018 377209 Mool EEM NYMEX NG L1D Herwy Hub
Financial Financial Option Cal | 1172018 | 337Mg10 BKMONTREAL NYMEX NG L10 Herry Hut
Finsniad Fimancial Option Pl "z | 337e818 BIOAONTREAL NYMEX NG LID Hetwy Hub
Fnsnalsl Financiat Option Cal | 11020 3360900 BIMONTREAL NYMEX NG L10 Henry Hub
Financia Floancial Optien P | 112098 | 3380008 BIMONTREAL NYMEX NG LID Heney Hub
Financiel Finapcial Option Cal | 1112018 | 3382162 | MextErs EMG NYMEX NG LID Heny Hub
PFiancial Financisl Option Put_ | 1wne | 3BENE2 | NewsEr EnemyE EM G NYMEXNGLID | Hanry Hub
. Financial Finencial Optien Call 1R 18ITI0 Hastrs Enanny€ EM G NYMEX NG L1D Henry Hub
Financie) Findaciel Option Put 1THE018 3383110 Nuﬁ:t-!cmc NYMEX NG L1D Herry Hub
Financial Finantial Option Cal | 11MGOIB | 3385147 | el yretvcom E EM NYMEX NG L1D Henry Hub
Fnancisi Financlal Ogtion Pd_ | NNA0I8 | 38147 | el yrenCom E EM NYMEX NG L10 Hub
Financia Financial Option Caf | 1inzots | 33s7R3T BRMONTREAL. NYMEX NG L10 Hub
Financiel Firancial Option Pa | 1tneoie | ssgrasy BIMONTREAL NYMEX NG L1D Heary Huo
Financiel Finuaicia) Option Cot | 1thinin | 3389134 | Menfil ynehCam NYMEX NG L1D Huh
Fmanciel Fianctal Option Pul ] 11AQ018 ] 338134 | Mo ynchCom EEM | NYMEXNG LID Hub
Fioancial Financial Ogtien Cal | tin2os | 330703 | meemmL [=T] NYMEX NG LID Hub
Finunciel _ Finsncial Option Pt | $102ms | 3300708 | Wil ynohiom € EM HYMEX NG L1D Heary Hub
Financial Firancial Bweg Wirana 07833 BIGMONTREAL WERC Hany Hub

| Financiaj Financial B iiemia | 3407887 | Ciigwep Energy E FERS Harvy Hub
| Financisl Financial Swep 1172018 | 3408077 | Bank E FERC oerwy Hub
Financig) Flaendial Swep hzee | 34N Memi ynchCom E EM IFERC Henry Hiss
Financiel Financisl Swep 11has | Jszen Scolis Bank FERC Fanwy Hub
FRinanciy) Financisl Swep 1r7ame | 3413580 EKMONTREAL WFERC Haary Hut
liemetsl____ FlosrcielOwmn 20 LT Y S ey € ZERC Uadi

VA28 Toaml -

Financial Financial Option Caf 1211/2018 3eesE2 Marrfl. E EM NYMEX NG L1D Hevey Hubs
Financial Financlel Option Pl | 1272018 | 3968582 | Menfl ynehGom E EM NYMEX NG L10 Hanry Hub
Financie! Financis} Option Call_ | 12120M8 | 3370825 | Mendl, ynehComn E £M HYMEX NG LiD Vanry Hut
Financial Firancial Ogiont Pul_ | 12018 | 3370825 | MeniL ychCom E EM NYMEX NG L1D Henry Hub
Financiet WOM Call 12472018 3374304 Liorpan Slankey NYLEX NG LD Herwy Hub
Fingncial Financial Option Pl ] 1210018 | 3374394 | Nomgan Gy NYMEX NG L10 vy Hub
Fitwncial Financial Option Call | 122018 | 3975609 Maorgan Blarkey WYMEX NG L1D Hanry Hub
Flnancial Financial Option P | t2nmeis | 3375009 organ E NYMEX NG LID Herwy Hu
Financiel PFivancial Option Caa | 12172018 | 2377280 | Wben®L ynahcom E £M NYMEX NG L1D Hanry Hub
Floanclal Financial Option Pl | v2ri2018 | 3377280 | Macll ynchCorn E EM NYMEX NG L1D Henry Hub
|___Financlal Flnsnciat Option Cal | 127/2018 | 337881 BIMONTREAL NYMEX NG L1D ey Huty
Financlel Flnancis] Optieny Pd_ | R0 | 37ees BIAMONTREAL NYMEX NG L1D Hervy Huts
Financial Financlal Oplien Cal | w2n/ans|  3dsoeos BKMONTREAL KYMEX NG L1ID Heney Hud
Financial Financisi Opllon Pa | 12nzme | 3380008 BXMONTREAL NYMEX HG LD Horwy Hasy
Financisl Financiz Option Cad | 1212018 | 3332167 | NexiEra Energy £ G NYBEX NG L1D Harwy Hub
Financiel Financial Opten Pt | 12472018 | 3352182 | MexiEre EnerpyE EM G WYMEX NG LID Henry Hub
Finsnciel Flesnclal Option Can | 12172008 | 3383110 | NexiEr Energy€ 64 G WYMEX WG L1D rewry Hub
Financiel Finprutal Option Pa | 12neoe | 3383190 | NeeEm € EMaG NYMEX NG L1D Heney Hub
Financisl Fleuncial Oplion Cal | 1212018 | 3385147 | Mewil yechCom £ EM NYMEX NG LID Herwy Huts
Financist Financial Dption Pl | 122008 | 3385147 | Memi yeehom E EM NYREX NG L1D Hanvry Hub
Financial Francis| Option Cal | 12172018 | 338Tes7 BIGAONTREAL NYMEX NG LID Hemy Hub
Financial Financlal Opsien P | 12na01e | 3aa7es7 ERCGMONTREAL NYMEX NG L10 ey Hub
Financisl Financis) Opuon Cofl | 121172018 | 3MOTM | Memil ynchiam E £ NYMEX NG L10 Haery Hub
Financis Financlal Option P ) 1202010 ] 289134 | Menlil ynehCom E EM NYMEX NG LID )
Financhs Financial Optien Cal | 12M/2018 | 3399703 | tdentl yrohiam E EM NYMEX NG L1D Herry Hab
Finarctal Financisl Option Pd_ | 120208 Marril y EEM NYMEX NG L1D Herry Mub
Finsacisl Firancisl owap 12172018 | 307093 BRMONTREAL ey Hub

L
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$4.7150
$4.7350
$4.7400
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Duny Eneyy Florkts
Perlod Ending July 31, 2019
Docksi Na. 2015000183

< ACN 2019070-2-1

12neos | uores? | CworupEnespre | IFERC Heney Hut 47400

12172008 | 3i500T7 | PAborganChass Bank E | JFERC Haney Fiub 47400

1210V | ATHIT1 (| Memil, ynchCom E EM FERC e $4.7400

12n/2018 | izex Seotis Bank FERC Herey P 34,7400

12@N1E | 3413560 BIGMONTREAL FERT ot 4,740
Frsnctsl Bmp j2nevis | 34ise7 | CapropEnegy e TFERC Fuh H.7400

NG Total ]
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Company: Duke Energy Florida > Docket No. 20190001-El >
Hedged Exposure ACN 2018-070-2-1 Q«‘B
August 2018 to July 2019 -’
Natural Gas No. 201l Heating Oil - River Barge (Fuel Surcharge) Heating Oil - Rail [Fuel Surcharge}
Hedged Actual Hedged Hedged Actual Hedged Hedged Actual Hedged Hedged Actual Hedged

Volumes Burn Bums %

Volumes Bum Bums % Volumes Bumn Burns % Volume Bumn Bums %

Aug-18 25,052,700 = = 0% = . 0% ® . 0%
Sep-18 25,294,300 . 5 0% g 2 0% - . 0%
Oct-18 - 21,524,000 : - 0% - - 0% - . 0%
Nov-18 18,528,600 < = 0% . . 0% > 5 0%
Dec-18 17,125,400 . * 0% 3 i 0% - ’ 0%
Jan-18 19,812,300 s . 0% - A 0% . - 0%
. Feb-13 _ 18,424,800 . 3 0% - - 0% 2 5 0%
Mar-19 3“ 17,591,900 = 3 0% < . 0% - 5 0%
Apr-19 - . 0% . 5 0% . « 0%
May-19 . 2 0% . = 0% - 2 0%
Jun-19 - - 0% - - 0% - - 0%
Juk-19 . . o% % s 0% - . 0%
0%
= - 0% = T 0% s = 0%

Source: As Referenced
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Duke Energy Florida

Docket No. 20190001-El

Duke Energy Florida Witness: McClay
Natural Gas Hedging Detail Exhibit _(JM-1P)-Page 1 of 2

CONFIDENTIAL
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CONFIDENTIAL Duke Energy Florida

Dackst No. 20190001-El

Duke Energy Florida Wiiness: McClay
Natural Gas Hedging Detall Exhibit JM-1T
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Duke Energy Florida

Hedging Activities

August 2018 to July 2019

Dkt. No. 20190001-E/; ACN 201
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DEF Gas Hedging Status

CONFIDENTIAL

Financial Swap W1/2018 3358458 MarriL. ynchCom E EM | FERG |  Henry Hub
Financial Sywap 212018 3358670 Seotis Bank IFERC Henry Hub
Financial Swep 2/172018 4358030 Merill. ynchCom E EM | IFERC Hub
Financial Swap /142018 33s8877 BHMONTREAL IFERC Henry Hub
Financial Swap 102018 | 3363635 BKMONTREAL | IFERG | Henry Hub
Financial Swap 1012018 | 3363004 MorganStanley E | IFERC | Henry Hub
Financial Swap 10172018 3366687 Morgan Stenley E IFERC | Transco Zons 4
Financial Swep 10/ /2018 3368103 mpnsrnhyﬁ IFERC | Transco Zone §
Faancial Swan 10412018 3378419 Scotla Bank IFERC | Transco Zona 4
_Financial Swap 10/1/2018 3383858 Margan Sianley E IFERC | Tranasco Zona §
Financial Swap 11712018 | 3407887 Citigoup Energy E | IFERC | Henry bub
Financial Swap 112018 | 3409077 | JPMorganChase Bank E | IFERG | Henry Hub
Financial Swap 1irz08 3411171 Meril. ynchCom E EM | IFERC Hanty Hub
Financial Swap 117172018 3412832 Scotis Bank {FERC Henry Hub
e Financlal Swap 121172016 | 3407033 BIMONTREAL | IFERC | Henry Hub
Financial Swap 12/1/2018 3407887 Cisigroup Energy E | IFERC | Hemy Hub
Financial Swap 12/112018 3409077 J BankE | IFERC | Henry Hub
Financial Swap 12/12018] 3417 MerriiL ynchCom E EM_| IFERC | Henry Hub
Financial Swap 12/1/2018 3412832 Scotia Bank IFERC Henry Hub
Financia! Swap 12/1/2018 3413580 BKMONTREAL {FERC Harwy Hub
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DEF Gas Hedging Statua

CONFIDENTIAL
A of Decomber 20, 2018
Firsrlel Financiel Opiin Cal | &/129i8 | Sosdesa E MYMEX NG L 1D e S29950
[ Pl Finrci LT T _%LE— HYMER O LID Thb S2.8950
) Co_ | ww | oesn FRMGNTREAL WYMEX NG LID_ Hemy b 5950
“Firancat RAsecie) Gocion Pl | oo |~ Deisd | BOMWIREAL | NMEKNGLID | [T
Fireercse) FpcieiOgtion | Cal | WGoa | 03a9sas | Weril pchComBEM | NVMEXNG LID [ S0
Prantil | FeanckiOption | Mu | ie0ia | oevar | Wemi EM | RYMEXNGLID no (5]
oz Finarcial Opties Cot | W20 | ST70R2S | e yncrcom E EM HELID Ty 28950
Finaacks Fanancial Ogton Pt ) W20 | 297065 | Menl) wehComE NYLEXNG L1D he 28950
ecarcial Pl Option —Caa | on/20il | 3waa wmiﬁlwr Horry D
" Financial Floarcll Option Put | 172008 tarpan Busaty NTMER NG L10 7] 535958
[ Fnereiad Frencial Optios Col | BW2008 | 3373608 ‘Sinrtey L 7]
Firancii Finarria Opioa Pul_| W20l Wﬁ NTMEX NG LI __ [T 29050
[ Fnancial Fnarcis Opon G| Vieia | 3ty | uenn EW | FvuEx A L0 o
Fancs Francis Pul | BI20i ) 3317260 | ﬁm! EEM _{ RYMEX NG LD Forey 12850
- —gm Cat_| w0 | mmsaa BIGLONTREAL NYMEX NG LID this 138950
Foranciel Formcial Gotion Pl | WI2010 | 3578818 | BWMONYREAL | NYUEX NG LID E{'- 32 8950
Financle! Rescisl Can wizose ] FIGICHMTREAL NG LID Herry Ha 3 89Sy
‘Fiueciad _n-ﬁo.un P | wigoe | Sxeoees BRMONTHREAL ey
[ Financa " Firancisl Ogeon | oo | o G | WEXHGLID y He 28350
Faiancial Ficancial Dpion Pol_{ WU2008 | 3eiez_| tesEn B0 | NTMEXHGLID Herey .o
Gl Firancias Opeon Cib | wuamis | 31w | haueraE NTLEX NG LID w0
Financil Firmcial [ T TN | Nerkra EMG | WV iio oy FD
Francial _EEE_ Ca)__|_wimni 147 | Mdarl [3 NYMEX HG LID 328950
Fostrecie) Fintncial Oplion P & N201 FeS147 Mol E EM WYMEX RG LID $2.|
| Frarou Finercial Opien Ca_|"wizis | smmar _ﬁ WGLID oy b 2630
Fiaacis! Fiasneial Option Pe_| @rva0i8 | S06TEIT | BRMONTREAL HYMEX NG LID Ferey 00 520950
Frarog Francie) Option Car | 0/2018 | 339134 | el ycrCan EEM | RYMEXHGLID Henry i )
" s Opsionr Pa | zoia | e Lerfl ychComE €| NYMEX HO LID b by
—Prancal | Financas Option = MorfL yehConEEM | NYMEX WG LID Herry i $2.8840
[ Fiancd “Finawcia) Dption Pl | WAGHIB | X990 | el yeehCem ECW | NYMEX NG LID Herry e S350 =
Fnsockn Finencts) Dpion Caf | Wio\d | 36190 | Weril yehCom E M| NYWEK NG LID Hany LA o
[ Fadatcidl Cosion F’_ﬁ__ w2018 4 14 M : EM NYMEX NG LID 6
Finacris Fuaerciat Ooden Cw_| wwmia | Sese Mﬁ. NYUEX HO £1D R 3585 5\"
. ‘Anarcial Ootion i M) 0 onpanChaio Bark £ | WYAEKNGLT0 Hany 28060 5
3488 R yrchtom SR IR0 Cer | LD Heevy H S A J
Frwes : | RS WERD s | =vrs ey Hubivian) % A L]
WEAC Hub 32 soon
| GO NG aau | mg b e p Al
WERC Caturnbia Gl %)
WERL E Hhty
[V ERC e e [v - ey P OO0 b
WERC Fhty
TFERG Teancea Zone 4
FERG Vexmrs Zoon 4 28700
IFERC Ferry Rl 320000
WEAC Cohareis Gutl 7660
FERC _ =N 2750
IFERC Trensen Zong 4 =)
WERE Trores e d
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DEF Ges Hedging Status
CONFIDENTIAL
28 ot Decomber 31, 2018
Cal | 10772018 ) 2364488 tiarpan Beaotay £ NYMEX MG LID 1erwy th =Y
LK 8| whm % HYLEX NG LT Farey o &0
Cal Harwy Hhas <3 020
Pl BXMONTREA] Herey th 36210
=] Harey Hub $.02t0
] b 0210
(=] Ferry S 020
Pi_| Herey Pty =)
Cat Ferry B 53,0210
Pt arry R 3210
Cal Herey Huy SR
T [ S Wm0
ol | ey oy 8¢
Pat_ Yerwy Vet L6214
=] Voerey Mty 2021 =) g % g
[ Verwy Fadt [0210 A m g =
ca Fvwy Hu ] > Cmm
Pul thb 20210 g m
=] Harwy Huti $10210 TN
Pl ) ) 82 aé
(=] gy Hed .02 10 = o
) Huvwy Huts 16310 w by = -
T ) 330210 § ot % o
G Fenry Hib $30210 SEd 2
=] ) [T P < o
Pl [ 338210 LU
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P Fierey H0 3010 " w
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ta vy Hutt 530210 =1
Pl ey ST e T
[ Haney Huby 3.0210 &
Pl FHenry b S - e
Herey tats 550200 @
Fads 5200 n
% S, . o ¥ € L
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cu_nnnm | 3400
i TrEe (o 1 TR 5 13
Therey b 32,0200
1O/ 172018 [~ wEhe Mancy thay
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DEF Gas Hedging Status
CONFIDENTIAL
As of Deceenbior 31, 2018
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Arancial Financial Qption Ca | swuzore | 33mesE2 | MemiLynchComEEM | MVMEXNGLID
Finencial Financial Option | 1WI2008 b 3360582 | Wewdl ynenCom E EM NYMEX NG L10
Francia Finaacid Option Cal | Tin20e | 33WE2S | MenilynchCom EEM |  HYMERNG LD
Francial Financial Dpiion Put_ | 111200 | 3370235 | WamilychComEEM | NYMEXNG LID
Feaxisl Finsrcid Option Co | 1n@ol | asraed Moman SankeyE | NYMEXHG LID
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Exhibit C

DUKE ENERGY FLORIDA
Confidentiality Justification Matrix

DOCUMENT/RESPONSES

PAGE/LINE!

JUSTIFICATION

Staff Audit Workpapers
related to DEF’s 2019
Hedging Activities

Audit Control No. 2019-070-2-1

2: Natural Gas Hedging Detail-
Page 1: Jan-Mar 2019 - all
information in columns:
savings/costs, hedged volumes,
hedged burns & hedged %
Financial and Hedged % Physical
-except row titled YTD

2: Page 2: August 2018 —July
2019 all information in columns:
volumes, fixed price and savings
cost on Hedge and % hedged

2-1: Page 1: DEF Gas Hedging
Detail -activity for January
through December 31, 2018-all
information in columns:
savings/(cost) Hedges, Hedged
Volumes (MMBtu’s) and Hedged
Burns, % Hedged with Financial
and % Hedged with Physical

2-1: Page 2 through 13-activity
for January through December
2018 (all information in columns:
volume, fixed price, savings/cost
on hedge and % hedged)

30: Hedged Exposure August
2018 to July 2019-all information
in columns: Hedged VVolumes and
Hedged Burns%

30-1: Natural Gas Hedging
Detail-January through March
2019- all information in columns:
Savings/(Costs) on Hedges,
Hedged Volumes (MMBtuU’s),
Hedged Burns, %Hedged with
Financial & % Hedged with
Physical-except row titled YTD

8366.093(3)(d), F.S.

The document in question
contains confidential
information, the disclosure of
which would impair DEF’s
efforts to contract for goods or
services on favorable terms.

8366.093(3)(e), F.S.

The document in question
contains confidential
information relating to
competitive business interests,
the disclosure of which would
impair the competitive
business of the provider/owner
of the information.

! Page numbers provided are the Staff auditor’s page numbers hand-written on the documents



DOCUMENT/RESPONSES

PAGE/LINE!

JUSTIFICATION

30-2: Natural Gas Hedging
Detail-January —December 2018
Savings/(Costs) on Hedges,
Hedged Volumes (MMBtuU’s),
Hedged Burns, %Hedged with
Financial & % Hedged with
Physical-except row titled YTD

45: Reconciliation of Tolling
Cost- Shady Hills VOM and
Tolling Charges (entire
document).

45-1: Documentation Supporting
Tolling Cost for November 2018
— Shady Hills Invoice (entire

page).

45-1: Pages 1 through 12 of 12
Journal entry reports and Trade
Settlement/Invoices (entire

pages).

45-2: Documentation Supporting
Tolling Cost for May 2019 —
Shady Hills Invoice (entire page).

45-2: Pages 1 through 11 of 11:
Journal entry reports and Trade
Settlement/Invoices (entire

pages).

46: Natural Gas Purchase Power
Accounting Process (pages 1
through 13 of 13 entire pages).

46-1: Shady Hills Agreement-
First Amendment- Pages 1 & 2 of
2 - (entire pages).

46-2: Shady Hills Agreement
Second Amendment-Pages 1
through 3 of 3 (entire pages).

46-2: Shady Hills Agreement-
Third Amendment- Pages 1
through 4 of 4 (entire pages).

47: DEF Gas Hedging Status-




DOCUMENT/RESPONSES

PAGE/LINE!

JUSTIFICATION

(All information in columns-
volume, fixed price ($/MMBtu)
& savings/cost on hedge).

47-1: Page 1 of 25- DEF Gas
Hedging Status-

(All information in columns-
volume, fixed price ($/MMBtu)
& savings/cost on hedge).

47-1: Pages 2 through 24 of 25-
Journal entry reports and Trade
Settlement/Invoices (entire

pages).

47-2: - Page 1 of 45-DEF Gas
Hedging Status-

(All information in columns-
volume, fixed price ($/MMBtu)
& savings/cost on hedge).

47-2: Pages 2 through 44 of 45:
Journal entry reports and Trade
Settlement/Invoices (entire

pages).

47-3: Page 1 of 24 -DEF Gas
Hedging Status-

(All information in columns-
volume, fixed price ($/MMBtu)
& savings/cost on hedge).

47-3: Pages 2 through 23 of 24:
Journal entry reports and Trade
Settlement/Invoices (entire pages)




Exhibit D

AFFIDAVIT OF
JAMES MCCLAY



BEFORE THE FLORIDA PUBLIC SERVICE COMMISSION

In re: Fuel and purchased power cost
recovery clause with generating Docket No. 20190001-EI
performance incentive factor.

Dated: September 20, 2019

AFFIDAVIT OF JAMES MCCLAY IN SUPPORT OF
DUKE ENERGY FLORIDA'’S

REQUEST FOR CONFIDENTIAL CLASSIFICATION

STATE OF NORTH CAROLINA
COUNTY OF MECKLENBURG

BEFORE ME, the undersigned authority duly authorized to administer oaths, personally
appeared James McClay, who being first duly sworn, on oath deposes and says that:

L. My name is James McClay. I am over the age of 18 years old and I have been
authorized by Duke Energy Florida (hereinafter “DEF” or the “Company”) to give this affidavit
in the above-styled proceeding on DEF’s behalf and in support of DEF’s Request for
Confidential Classification (the “Request”). The facts attested to in my affidavit are based upon
my personal knowledge.

2. I am the Director of Trading in the Fuel and System Optimization Department. I
manage the natural gas group short term procurement, scheduling and hedging activities in the
Power Trading and Dispatch Section of the Fuels and Systems Optimization Department for the
Duke Energy regulated generation fleet.

3. As the Director of Trading, I am responsible, along with the other members of the

section, for short term natural gas procurement, scheduling and financial hedging for the natural



gas activities needed to support the generation needs for DEI's, DEK’s, DEC’s, DEF’s and
DEP’s electrical power generation facilities.

4. DEF is seeking confidential classification for information contained in Staff’s
audit work papers pertaining to DEF’s 2019 Hedging Activities Audit (Audit Control No. 2019-
070-2-1). A detailed description of the confidential information at issue is contained in
confidential Exhibit A to DEF’s Request and is outlined in DEF’s Justification Matrix that is
attached to DEF’s Request as Exhibit C. DEF is requesting confidential classification of this
information because it contains sensitive business information, the disclosure of which would
impair the Company’s efforts to contract for goods or services on favorable terms.

5. DEF conducts hedging activities and negotiates with potential fuel suppliers to
obtain competitive contracts for fuel options that provide economic value to DEF and its
customers. In order to obtain such contracts at competitive prices, however, DEF must protect
from public disclosure sensitive business information, such as internal hedging practices and
procedures, hedging volumes and transactions, hedging forecasts, percentages, and pricing
information. With respect to the information at issue in this Request, DEF has kept confidential
and has not publicly disclosed this confidential information. Absent such measures, suppliers
and market competitors would have access to sensitive business information DEF uses to plan
and execute its fuel procurement processes. With this non-public information, those suppliers or
market competitors could alter their behavior to the detriment of DEF and its customers.
Without DEF’s measures to maintain the confidentiality of this information, the Company’s
efforts to obtain competitive fuel supply options that provide economic value to both DEF and its

customers could be undermined.



6. Upon receipt of confidential information from fuel suppliers, and with its own
confidential information, strict procedures are established and followed to maintain the
confidentiality of the terms of the documents and information provided, including restricting
access to those persons who need the information to assist the Company, and restricting the
number of, and access to the information and contracts. At no time since receiving the contracts
and information in question has the Company publicly disclosed that information. The Company
has treated and continues to treat the information and contracts at issue as confidential.

7. This concludes my affidavit.

Further affiant sayeth not.



Dated the day of September, 2019.

James ¥cClay

Director - Trading

Fuels and System Optimization Department
Duke Energy

526 South Church

Charlotte, NC 28202

THE FOREGOING INSTRUMENT was sworn to and subscribed before me this \_Q\ day
of September, 2019 by James McClay. He is personally known to me, or has produced his

driver's license, or his as identification.

M%\/Mm&&)u

(Signature)

W\Q:\‘\k Qﬁ NS
(Printed Name)
(AFFIX NOTARIAL SEAL) NOTAR PUB IC, STATE OF &Q./

A\ 2\ \ o2

(Commlssmn Ethmon Da\e)

MARY B VICKNAI IR
NOTARY P

Dam 00353 ¢ (Serial Number, If Any)
North Carolina

My Commission Expires Sept. 21, 2022






